Reporting period:
CSD Legal Entity Identifier:
Securities settlement system:

Settlement instructions and value during the period covered by the report

Number of settlement instructions Value (EUR) of settlement instructions

19.162.358 76.589.071.027.331,86

Data covering both settlement fails for lack of securities and lack of cash

Number of settlement Value (EUR) of settlement  Rate of settlement fails based on volume of
fails fails settlement instructions

1.402.281 3.433.188.967.361,61 7,32%

Data on failure to deliver securities

Number of settlement Value (EUR) of settlement Rate of settlement fails due to lack of
fails fails delivery of securities based on volume

1.274.981 3.244.374.212.530,57 6,65 %

Data on failure to cash payment

Number of settlement Value (EUR) of settlement Rate of settlement fails due to lack of cash

fails fails payment based on volume

127.300 188.814.754.831,04 0,66 %

Measures to improve settlement efficiency

- Daily monitoring of settlement efficiency of the settlement participants.
- Monthly reporting of settlement efficiency to systemic settlement participants.
- Frequent reports and meetings with settlement participants with highest rate of fails.

Rate of settlement fails based on value of
settlement instructions (EUR)

4,48 %

Rate of settlement fails due to lack of
delivery of securities based on value (EUR)

4,24 %

Rate of settlement fails due to lack of cash
payment based on value (EUR)

0,25 %

5%

0%

Settlement and cash failure rate comparison

7,32%

4,48 %

@ Rate of settlement fails based on value @ Rate of settlement fails based on volume

Breakdown of settlement fails volume by failure reason

01

01 9,08% Failure due to lack of cash payment
02 90,92% Failure due to lack of delivery of securities

Breakdown of settlement fails value by failure reason

01

01 550% Failure due to lack of cash payment
02 94,50% Failure due to lack of delivery of securities
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